
Borovkov

Probability Theory

This self-contained, comprehensive book tackles the principal problems and advanced
questions of probability theory and random processes in 22 chapters, presented in a
logical order but also suitable for dipping into. They include both classical and more
recent results, such as large deviations theory, factorization identities, information theory,
stochastic recursive sequences. The book is further distinguished by the inclusion of
clear and illustrative proofs of the fundamental results that comprise many
methodological improvements aimed at simplifying the arguments and making them more
transparent.

The importance of the Russian school in the development of probability theory has long
been recognized. This book is the translation of the fifth edition of the highly successful
Russian textbook. This edition includes a number of new sections, such as a new chapter
on large deviation theory for random walks, which are of both theoretical and applied
interest. The frequent references to Russian literature throughout this work lend a fresh
dimension and make it an invaluable source of reference for Western researchers and
advanced students in probability related subjects.

Probability Theory will be of interest to both advanced undergraduate and graduate
students studying probability theory and its applications. It can serve as a basis for
several one-semester courses on probability theory and random processes as well as
self-study.
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this work lend a fresh dimension and make it an invaluable source of reference for
Western researchers and advanced students in probability related subjects.Probability
Theory will be of interest to both advanced undergraduate and graduate students
studying probability theory and its applications. It can serve as a basis for several one-
semester courses on probability theory and random processes as well as self-study.

117,69 €
109,99 € (zzgl. MwSt.)

Lieferfrist: bis zu 10 Tage

Artikelnummer: 9781447152002
Medium: Buch
ISBN: 978-1-4471-5200-2
Verlag: Springer
Erscheinungstermin: 01.07.2013
Sprache(n): Englisch
Auflage: 1. Auflage 2013
Serie: Universitext
Produktform: Kartoniert
Gewicht: 11343 g
Seiten: 733
Format (B x H): 155 x 235 mm

Kundenservice Verlag Dr. Otto Schmidt KG
Neumannstraße 10, 40235 Düsseldorf | kundenservice@otto-schmidt.de | 0221-93738-997 (Inland)

14.09.2026 | 23:31 Uhr

mailto:kundenservice@otto-schmidt.de

